EE LEGER S AFBABRIEF SR ESREREE

0 —/NER A FERE

2016 412 H 31 H

EEEHAN:. EEESEHARAH
HeFE N P ETRERTRGARA A
X HBA: 2017401 H 21 H



§1 EHERSR

S A IR R A H S 2 SGEFRIE AR S P B R AN R R (G
R P PR B I, X L AR I S MR AN e B AR E A K

e
Sl %ﬂ
F

A

e

HEFEE A E LR IRAT R0 A R A A RE A S S FE, T 2017 4F 1
H 19 HEM T ARMSE R %5 fabs PERAR T AGIRE SN, RIER
BN AAFAEREICE . 57T s BRI .

e TR PR W) 7RV ARSEAB Y L SR 53 1 S 0 A8 B A OE Y B
77, EARRERE S — e R

SRS G AREHARRRI. BEE R, BEEEEH R T RR

I N4 D) 15 AN 4 PR 4 S5 U B 45

RARAG W55 T RER T

AR WIE 2016 4E 10 A 1 HEZE 2016 4£ 12 A 31 Hik.




§2

2. 1 B ko

He &7 MBI

FE S RIFR & E _FUFgide BETF Bz
F 4 F ALY 100053

U A3 A8 A0S 100053
AN JE 2 B ACRD: 000164
S S (ST LIRITF
HeAFAEMH 2011 4£ 01 A 30 H

WEHIARE S MBS (BAL: 1)

116, 352, 120. 14

Bevt Hx

W BT B s ETF, HVEH
FAEZR$E AT 5 BT G R BOIE 77
Beoidi e, REREARRIRE, I8
SRR S O 25 5 R BRI 15 2 D /N
.

AFLEHH ETF C5 H FiFLEis
L5 R AT BOE SR BT )
IR 4, FEES T Hix
ETF DU BT Hir. {AKEEH
e [ A1 SES2 H bR ETF, B4 H
1) 3 D) ¢ [in] 56 A 5 4 PR IR s 1)
BE IR TT BT R s, BT
HH RS B R A R B R R A B R AR
B, Wk . 4L EEAT N, ARG
HASTE 10 N5 HAXEE A
ATIE SRR, DUE SN R R
R 22 A R .

b &t B

95% X [ IEZEA H5 H0 75 K +5% X
BRAT UG WA R e A

IR AL 2 AL

AF4 N ETF WAz 4, T R
SN s R A TR S i
RIS Tt 4. (RN A
SONTEBA L 4, IR B &R
B, BASPRITEECL bR FEEL
B AR 3R 1 15 52 i1 3 A ARL i IR I i

i FFAE o

= EEEE AR A A

o L AT I P PR A

G AR

FAEZRTE AT 5 BT G R Bk 77
Bt E




Fe AT oy Ry 510210

S P (WY 5 I (ETF)

& A A4 H 2011 4£ 01 H 30 H

B T ISR A 5 B LIRS A 5 B

i H 2011 4F 03 H 25 H
REEHNLIK B E IS A PR A A
REEFEE NI v [ TR R AT IR A PR A F]

2.1.2 BREEF High

Bt Hx

SO EREPR IR ISR ERE (W &
JERER B R Z N i/ ME o

Bt Hms

EAEZRAE 2 5 BT G BOIE 77
BB HE R e 0 A ik A 2 1 o
a5 REAMAFEIRITE FH R
BB G, AR E K KU
R, AR “ERERRZE R/IME” IR
PuAe Ty sNaNE A AR &, Al
XA KI5 20T 55 BRI

V5t e R i

FUEZR &R

IRV AL 2 e

EEZRAE 2 5 ROT G BOIE 57
Bt m AR R A G, T
S s RS R e, fiF
R e MIT MR e, [FN Ik
£ 48 28 oy BT i 38 BOIE 7 $ Bt
R NTR O I G, BRER BIESES
R, HA ShRmfa L SR i di
BT AR A IS T S AR ARk AR KU
e 2 RFAIE o

§3 FEMSHEHEANESFERI
3.1 FEMEEG
A NRM
. - S (2016 48 10 H 01 H-2016
B 5536 bR
B Y 12 H 31 B
1 AR sk 193, 858. 71
2. AHAFE 4,054, 342. 39
3. IR 35 35 4y B0AS HH A 1 0. 0349
4. WIRE & = iHE 135, 920, 955. 24
5. WIAR I S A E 1.168

T EIREENGHR A B TFA NNWEEE 5 2 A5 (i, PG




B < (0 R RE ] B L e TR, Th AN BT JE SR T KT B T A A
A O S I a A5 2 e A ARSI« Bestllia . HARIRON (AE 2 SehirEARZ)
et ) FABRAR IR B IR AR, AR DAY CSe B s in EAR I 2 fe e A2

Zi o o
3.2

EEIFERI

3.2.1 AIREWESHFUFEN KR KIS RS B A 28 2R LU

R AR | SR | BB

BB 15 bz | HEMElkat | #ElEEEy | O | @@
@ ® HEE®

gk =AA 3. 18% 0. 61% 3. 14% 0.65% |  0.04% | —0.04%

vE: TE=AHE 2016410 51 H—2016 412 A 31 H.

322 HESEFAEMURES R B EE KRR RS RS
AW I R F I R

90.00%
80.00%
70.00%
60.00%
50.00%
40.00%
30.00%

20.00%

10.00% 1

0.00%

-10.00%

-20.00% {

-30.00% {

-40.00%

2011-01-30

2013-01-30

2015-01-30

[— & B LR IRE TR B — LEARAE

e 1. BubH#N 2016 4 12 A 31 H.
2. AFEET 2011 F 1 A 30 HEOL, #EH3AMH, M2011 41 A 30 Hig®

2011 £E 4 H 29 H, @EWISRN S5~ R E LA &R e G RZE.

4




§4 BHEAMRE
41 HEZHE (BESZB/NH) FH
ARSI S
wa | ms EEEQ EEE | g .
e | seam | R o
N
S TR
P B RIS
i = E
TR i1, H 2010 4F 2 H % 2014
SR 4 EE ERESE AR A
. e R 2014 F 4 A
o [ 2014 4 11 AAEE B HPiELr A
200 138 RHOMIEANE SR S B
P P 300 1 IE 2 H 7
o P $\§E¢Eam%ﬁﬁ@@
i 500 443 IEZ % R4 (LOF) He 44 71
TR BhEE, 2014 4 11 HE(EEE
4 Tﬁﬁﬂ%ﬁﬁﬁ@ﬁ#&
LR~ Fif %%é\EEWﬁmm%ﬁﬁ
2| GRERE | 2051009 — | R DR
A ﬁﬂﬁ%ﬁﬁ%&%%éﬁ
- g [E] FHIE 500 450 S8 AL E 25
P g 5 4 (LOF) 3 & 4 7,
NS @m@BH@E%E@ﬂW%
PN BN BRI R4 .
4 B @é%ﬁ%&ﬂ%ﬁ%ﬁﬂ
. F5 P A G R B IR AR AT
M- Ta B0 Pl o7 1% 98 FE < ) F
U &4, 2015 4F 10 HlTE
LAt [ ZRdE A 5 B s X 4
b EE HOUF J5 P57 5 S B R 4 1
Ny S AR AL
LA Wi BRSO
R E S
2
PN e —
s | ERER %f,gﬁaﬁﬁéﬁﬂﬁm
B | e | 2011703703 — 1 AFIBFFLG & YR 300 1Y
o it W E 25 B 2 O e 0 4 5 T
;2011 4F 3 AT RiESRTR




IR AT
AW G =
IETF BB 2
& = EE
N2
PAETFR T
e, =5
EZE TR
HOr P Fr
Bk,
& E RS
ZH KM IR
o JE Sz
Bk,
= [E A
A Ak
FAT IR
TP I
& WET
IE41RIES:
NGIE R
FAEFFHL TR
e, w5H
HIERAT 1
o FE sz
e e
s

A2 oy B T A HOE 2 4% Bt
4. BE EFgR SR
JCRFE O I3 15 0 S e BB
REREZTH, 2013 49 A
T & B kAR Fi £ o GE 55
RIS IE LA, 2014 4F 4
Hil AT & B e E T
PAFF R T RSS2,
2015 4F 4 H (LS B iuE# )
TR W 8 B oy GRIE I 15 B 2
% & EPIEEA ST
HaREHERRELEREES
H, 2015 4F 5 HiEAEE B ik
ok A1 /NEIE B Gk 81 s
WRESE. B EFIERITR
BRI G S e S LB L
HAT BN L, Bf
K4 ML #%

AR,

NERSEMEREFFE)

B e 5, BURATRE

BRI E M KON B bR, BB AL 0™, BT
[l R AE

}_L
Hea

TE: 1 ERARRUH ORI 2 =i iR H0, BRI RYE 2 =18 52 11
R EH I, EEREEEAIR A AR S S
2~ UEFF AL TR SGE AT 2 GIEZR AL 53
4.2 WEPAAEESIE/EEMTE B U A

EHARAENE B EIEZRR A 5 B IR46E TR
PO RS 0 BRI (R e N R ENESR BT 2 3D (o
(& [ _FUEZRIE A 5 BT TR BOIE 77 3 0 I 2k
EHFD) DRI EH SGEREMIIME , ARE MG B 5 i
Iy BB, B DRI e B 1 22 R TR

ABERE A BLIME) HIAHSHLE o

Pbey
AN
jmu

BRAH R




4.3 AV GETHH
4.3.1 AV G BRPAT RN

RIS EINARIEASIE RN IR, Gh&LbrtE o, HilE T Wm (AP 5
EELNEY , SHESF— R AT R R T35 5E BRI T R R
AL ZHPAT WEHHAE SR S HIAT, ST HEAEm Feph i, HEWT
i B S IR RRAG R B o FEM BE L AR R T R o5 45 A R 3505 M AL 3
RGN, IARFE S A AL BB e AL

FATE I E AN 1. — Ry, BRI IR AT, X SR TT H X
IAS s SUPEFIWT JAIE S5 0P ) BOAEAR GRS AT 450 20 —2)ifidg, widsi s
RGBT . S G0 T RARAUE B, S BERR . 28 5% T AR AR
BEAT EH B0l .

Forp 4% E EASEH A A FRE AR IR 5 7 ) i s, AT
[ 1528 Gy ks (R A FREEVEAE S5 . 1. 4 3R A E R H I a2 5 51 9 IR
118, AR HIRFE R, AMFET: N TEHRRZ S, @id5s &
SR AR5 5 A P IEBET B Eh A FE . 2. AR e BB AR A A,
SXof [R]—H 58 o PO SR FE A [R5 % SRS 11, A U A8 5 R G R BRI« [ AR T ik 4%
RIS, BRA PR T B A A

5 VAl RSt 3 B AL AR AL A 8] [R]— $ B AR K A I 3 52 2 H 1 [R] 1) 52 5 Al
SRS 5 WA BV VRS, DURASFEIR & O (1 H. 3 By 5 B R
NP GG, 1y I8 AP 5 S e s R, SHE A
YEAZ 5 HBERAT NI T A HTORAS, T SREs A SE . e HRLE A,
FE A FZIA S R, IRER., (R [F. AFE P LK R — 34

R

MU F A A B ARRE, FREOEIER DIRFEX MM 2. FREAPIE
Lo MR N E AR S AP R LAY, HABEK., BAHT AT
G, JARGREE, DARJEA.

ARG P 2 T T R 4 AR I AT A R IAE DG A A S I, R I R
SFAE Gy ) BE (AR L
4.3.2 BREXGHITARIETUHA

ARG I R KRB BTN

>



N TN B SRS G BT A FE e 8 1 w38 5 iz 7 T 4
SN AN S S H AR A A Z ), AR S e vt s R 2,
I 1 IRIFNH 8158 55 BAS U I Bl 22 by B ik 27 24 H R AE & 5% IS L o
4.4 &SRB HE R FZ R

[ Bt 4 ZEFE, T PRI % et 42 2 D = BRIGECHE, 8 57 S i oK
SN, T T b b = 358 BF ok LA A T, BRI PRTS J5 A TR Sk oK S s Forr,
52 8 TR BURIECT BE IR PPP A SRAT M A @ s e it . R S RS AT L R LA
I, [ 52 5 TR0 00 SO A B SR AT M AE S B AN A% ) 3 N el Bk BEN
11 J3, ez @S, Al N7 2 ) a5 BCr , B
R B E— 25 ik, AR A5 5 0 I Bk, )R 300 RILZEH, 42 H Lk 6. 05%.
12 UK, B8 W8 2 ORI 25 MAT NI I, A HER) R ik B
eI SZ BN, AR SCAE RS I I R R . RIS, JUTRESIR R TIK
i BTN, EGURTR HIEE IR, B FTR 2 R AR AT 18] [ I 22 25t 30 B
B BT, e SRR R AR, WA R, SEARE . S RkE, 4
ZRE A b v, EAFZEE Bk 3. 29%, YR 300 bk 1. 75%, BMLERIE TRk
8. T4%.

FERE b, ARSLG RIS 2 E i 11 3) A8 Ok 4 8 H R, R 2L
AN TAEFAGE M52, ACBEEES FHE 1 i R0 R e AR (] 55 =
45 WEHNESHI SR

ARAREH, AREESBFREIN KRN 3. 18%, RIS I fE Y 28 R N
3. 14%

4.6 MEMAEEANNEZSIHFH ANBRESF = EREE A

AR TG 7R BB I AH KA T

§5  HBB|AEGWE
51 WEMIRESFH-HEHNR

Frs T3 H wE (o) AR B LRSI Co)

1| Blaa st — —

Her: iR — —




BB

125, 147, 400. 00

90.

[ 5 WA 5 %

Hrr: fi

Vi KR

DRl ER

SERIATAE R AR

KNIRE Rl 5

Vil

Horbe KIS R IR SRNR 5 4

AT R S At

12, 838, 561. 22

. 30

oAt vt

81, 165. 32

. 06

#it

138, 067, 126. 54

100.

5.2 JARKK BirE &Y

EREHALL: T

& | HEe | BF i 5L 4 85 PR v (E L A3
z ‘ 1| At )
75 o | 3w | e | B PN o8 FeE %)
& 5 = E
: < Aoty
1 4iﬁf FREm | R ks 125, 147, 400. 00 92. 07
ZEFH st HIRA
ETF * 7l

5.3 WEMKBTUSRHOBEEREHEG
e RIS AR HIR R A

o5

.
y
) o

5.4 REMIREA RME GBS R $E B/ MHEFR T 2 RE R R A

T AIE ARG AR RS BT

55 WMEMRELSF MM OIRNFFRRASE
TR AR WIRAR AT 67
5.6 WMEMRE A RME HEES T 5E HBI /N ERF RIET TR SRR SR Y
s ARG AREWIRARITFA 67
5.7 REWIRIEA YA G Z S B3 E LL B RN RO BT +42 B SCRRES

B

T ARG AMR G WIARRITA B SCRFLE SR



5.8 WMEHREA RME SEEF™=FHE B KRR KT L4 St e BB U
4

s ARG WIRRIFA SR
5.9 WERIREA RME G H S T 1#E HAI R/ R B AT A% BUIES B B A
T AR SAREWIARRFFAPOLE,

5.10 MEMRAREEB T KIBRPTZ BN
5.10.1 EMRAZES BB KB SR A 5t B 4

W FIEA S BB A THOT) —

fhei ﬁﬂff’y} AR R () —

B BT BB AN A S E 223 (On) —

T ﬁﬁ AR AR AT e
5.10.2 AEE BRI KB HEBUR

AIEWIER S EFMAE, SOVFRE R
5.11 MEREAESEE K EH A Z B ULHA
5.11.1 AR E R B R HEBUR

RIEGRIER G S FRLE, A VRS E 6T bt

5.11.2 R 5 MR A H S H 10 H G 5 Fr S 15 3 B 40

NRMERSEBE T o) —

[ i S A . o) —

[ G S i A A e E AR5 o) —

Vi AR AR T AR R BB E 52
5.11.3 A3 H A R B E PP

AT AR AR AR BB Y 67

5.12 BFEHASWERE

5.12.1 AR SR BN TRIEFKRTEEARRE HAWREI TR
WE, BERSGHFIHI—ENZEIATER. LTNHER

10




WG N AR e
FEAR T G 1) H BT — 4 A 52 B A T E 5T

BB IR+ 4 UESR (K AT BRSO B B &I A

=
¥
=

5.12.2 HHARSHRK T+ L RERTBHEES SR E RN EEBREE.

ARG AR R AT T RIRE PR ARG
ip)ire

5.12.3 HAhB =M R

7] JHL e 76k

e 52 12 22 b

o

TR

& o)

A7 RIE S

1,077.53

PISCIESS i K

YA

2]

2,876.93

2T TR

77,210. 86

H b SGR

iR

Ho b

O |0 (N[O | |[W( (DN |+~

it

81, 165. 32

5.12.4 R EWIRFFH KA T BB o] B8 7w A
TEe ARSE AR WIARR A AT 5 B I T e i 557
5.12.5 R & HIR AT 44 B A AR E SZRR % L f 5t B

T ARSI G AR WIAR R A MBS

5.12.6 BRA ST ER AR FHB I .

PRI <8 TN R IR, 5Bt 20

fERE.

§6

TR E 0 B2

11

AR TR HE S EHE LB R I S A

1Al gE

Bfr: An




et FH IR £ 0 B 116, 752, 840. 65
5 3 TE] 5 4 ER A 47 0 9, 781, 438. 87
Jol: PP A BA ) 2 4 0 B [m] 43 0 10, 182, 159. 38
Wt IR R SR B S &l (AR LA <= 3851 —
s IR I S 10 LS A 116, 352, 120. 14
§7 EEBEANCHEAREREAEEREN
7.1 BEE&EBEANFEEESHITENL
AL A
i A BN A S0 36, 292, 216. 63
5 A TR SN/ 3 O S A7 0 —
e A TR) Sz H /T[] e 4 1, 500, 000. 00
et BRSO R A AR S 30 34,792, 216. 63
e BIAR A AR 3 5 2 e a A te ] (% 29. 90

TE: KN/ HRI S 2R E 5

FAR N3 8

7.2 ZEBEANGHBERERERELE S5 WA

ST HH /8 [ 5 T e A B

BAr:
75 L5 77 = 5 H THBE ) | 25 & () EH R
S4E] 2016-12-28 -1, 750, 500. 0
1 1, 500, 000. 00 .
-1, 750, 500. 0
&t 1, 500, 000. 00 .
E: EHEN 0.
§8 HEBEXHHE=Z
8.1 #EBXHER
v P ENE S S HEAE S R E SRR A ) T T G R BOIE R 1 O S S I
Fe & ) A
2. & E FUEZGHERZ R AT EOE R B R R S iR &R & A FH
3 B B FuEZRFe A 5 I TR BIE SR $ R R S B R SR E Tl
4, I ERE N SREAER L E E 34 S H A PR A B 1 SO

12




5. & E EUEZRTR A 5 TUIT I 8 BOIE I B0 i B e U 954l ok Jqle
lipes
6 IR E R R A I

8.2 A
Wl AFX ML KIE S T LigE O 16-17 Z
8.3 A

PE XN ARG FunA SR, TENARSEHENE HESEHARAA.
B EIE: 95105686, 4008880688 (4x[H%—, MK IRIEZ)

NEIME: http://www. fullgoal. com. cn

HA R

W E e
2017 01 A 21 H

13



